FRIRIEST AR GSFELZENIESEAREE
2020 E2FEE R
20204F06H30H

HEFEN . PRESEEARAR
EEHEN RBERITBRBERAH
26 B9 : 2020407 H20H



I 3 A E T IR RO AR TR Bk 4 2020 4R35 2 R

§1 EERR

BB NN EF 2 L RIEATRS T R A B 8 3= SRR B
HRBN, e H AR St R A SE B A AN ) SR BT .

BEHE NCERIT RN A R A FREAE S SR E, T20204E7H16 HE#
TR IS5 Fa bR I ERDA A AR E SN, RIEEZNE R RR
W R TR EH R

BN RUE LASEAE T B 5T (10 JE A B A E B AR 4 B, (AR
&—E /A,

REE AN SIFEARE AR BT KK, B H7E1E B H 8T 5 mT
A4 Bl A JE 4 R S U I

A AR I 55 R R & H O

A A E 2020594 H 1 H 2 222020456 H 30 H 1k

§2 E&ABNR

B G TRIFR Hh il 2R 3 5 BT g5

He TR 007175

Y (kN B2 R e W

el ile Y Ve B 2019411 H22H

55 HAK 5 & 0 B0 A 500, 021, 050. 007

W b AR 4 AR 1B SR 5 B 7K SRS i T A 1Y) A
oy JIsRERAT R 4 L B AE I AR IR
1. 35 P A 5 SR s
(1) Bl B g
(2) fiFFf ot & g
(3) 15 HEFIFI TR

s e (4) FHXTME FE

R (5) %t FESms
(6) BP=STRFUEF 4% B8 S ms
(7) AR/ AL B2 5 5 4 W SRS
(8) HARR & 3 e m
2+ JRICHAS Bt e mg

b 4 b e v TSR G TRE () I as 3

U ﬁ%@%?ﬁ%@ﬁ#&ﬁ%ﬁ,ﬁﬁﬁ@@
W KPR TR I & IRARIES, & T

20



R 3 AN E WP B R A RSB VA 2000 4658 2 R %
M.

TN o G A TR )
JEGFER A SR AR A

§3 EEMFEIIMESFERIN

3.1 EEWMFHEIR

A NRMIG
FEEMFIRR A (202040401 H - 2020406 H301H)
L A E S a8 9,158, 159. 77
2. AJHAE 41, 774. 63
3. AL 350 35 4 A B AR B 0. 0001
4. R E S %=1 E 516, 293, 756. 32
5. SR E: S i E 1. 0325

1. A e sedil e e R AR BN . il . AN (A& 2 et a2 s
) FHBRAROR B S ARAT, AR A 2 Seai i as in_EASY 2 Se i E AR s e .
2+ ERARIEGW SRS A EIERIA NL S SR Z TR, flin. SEerHiE. e
PR, TP AP LRI s KT AR T AT

3.2 EEBERIR
3.2. 1 AMREWPESHICFEN KR LESFEANS R EE A a2 1)
. N|25:{54
o e | g
N E | | B e
BB KD K &R oo Q%ﬁﬁﬁ O-® | @®
HEEQ ® PRt
@
HE=4H 0. 00% 0.16% | —-1.04% | 0.12% 1. 04% 0. 04%
it EZANH 2.98% | 0.14% | 0.79% | 0.11% | 2.19% | 0.03%
igéﬁﬁ%ﬁ@@ 3.25% | 0.13% 1.29% | 0.10% 1.96% | 0.03%

3.2.2 HESAFRIERURES RIHMEMKRZZ) KL RS B E#E i am R

s\ 3zilib]aa:q

Eidf

b=l




bR IE 3 AN H e BTG B SIE TR 3 B 4 2020 4R35 2 TR AR,

FREREM B e R R B E S RN H B R R SV E R SR H R E R
(2019511 5228-202006 R 30H)

0%

\
-1%
2019/11/22 2019/12/27 2020/2/11 2020/3/17 2020/4/22 2020/6/1 2020/06/30

— TREEEHTNGE — lataEE
T A RSN B RAE, Ak eE e FAESHEN A g,
SR A Y 5 RO A i < 1 2% TR B8 LU B A 5 ik 4 B RV R R 2058

§4 BEAWE

4.1 BE&LHE (REESLH/PMH) F{iH

EAFEESIE | I
SR | F
M .
2k B %% P I i B
H H#A Hi |
PR
H R {5 245 51 27 B AR 25 TIRLE, PEEE, b
BRI E . FalEZEg HRZEFEL, Fib
HHFF U 5 BIE F 5 2 KEEmFT, B
& PEEEFEP G T =22 (VA = <~ g Y4
. RIS IS, fabg | 2019- = B, UEFR MO AFE PRI
HAfii s BIE R AL | 11-22 2010457 H £ 20134E7H
& H R3S H s T R T S AR
T 7 B R R T IE SR 3 E A BRA B E Y s 5, AR
R4, PRHEZAG R BB, 20134E8 A I
RNERRE IS, RahE L S A TR A H

b
IS
=il



I 3 A E T IR RO AR TR Bk 4 2020 4R35 2 R

134 H e BT i i 27 2 DA 8] i 4 B3 Rl e 42
RAENUEFR RIS+ i,
Rl SR 8 3 H 8 ST T
F R IR R 4
(1) 35 4 20 0 R [ WA 3% B 0
BRI,
B, PEERE, B
Hh Bl TR Al i o7 27 AL IE 2 T N ROR 2 1 R4
B, rhhiE E A gk, WA, A
T MR B e BHE M FEHE, UEFE
Rl g% 40 7 £ 73 AR o7 4% VAR IR124F . 20074E7 H &
kg, HRESES6NH 20194F 1 H JITARIEH S
MGER | AT R AR SR R T 19-06 - |12 | EEEMEARARZ S E
R4 PEREIAN H e HRERAT by b [ 2 W3S
TR 7 B R e S E 2 45 TR . FEe LT
AR, HRRE Al o L, L2, 20194F1
eI A SN H AN R il 4 3 A R
Z L ANF] DT [ S B R I
&S24,

E: (1D BRI, B RIS A S 68 B SN A S RS s Bk
A AR ERMER, MR H IS A F AR H .
(2) UEFF ML) SCGEMATIE 2 GIEZRAE AN SR BERSAE BR AN FIAH S AE

4.2 BENNRE Y AR ESEIEEIFEB 3

WE AN, AESEHN MM T (P ANRITREIEZRE) (R AR
FEUEFF IR B AL i) M ST B Fe & FAMHARAR SRR MBI E , AR
SAG M EiS TR JR N BN P AR < B0, AR AR I I XU R Ak b, a3k 6y 0
FEA NUOR AN 2t o AN Ia 8 AT &0 SGEANE AR G & R IUE M2 €, T
535 2 e AT AN 23 AT N

4.3 AP BHERLHA
4.3.1 AP G5B FIRAT BN

R GEHBRESEHAFTATLSHERTEL) , AXAGIE T (ATFES
EHIME) FERESAT, AFE R SRR R, RS 5 A A
Iy EssEml, ERFFS. . K HPATESLAT, BEHIE. W, ERTFRES M
IR T AP R FrE BB s A, PRUEA 22 5 S 1 53

m
=



I 3 A E T IR RO AR TR Bk 4 2020 4R35 2 R

AN, IR AT5E 5 ] B A PATIE I R 4, ANFRBBT A & 23 17 AR
B, REEANRT A5 FHI

4.3.2 RERGHITARIETUA

A IAN R R IAA I AT WL TN

5 A N A H I S A 4 B2 5 Bl AT SE i I8 H R IR) 58 Sy S 50 B 3058 5
A RS 2 H S & 5% E L .

4.4 BN ZEESHE BRI AZEIE ST

20204 2= FE TR E et e A 159 2 A A, 7RIS K BRI RSN, RES
Grig b . BEEE TEPHREI, #E5 MBI, T InE R tea. 4%, HiE3. 9%,
OV 2 IEH X 8], B ZHAEERHAKT . S i B A RsE R n %, FEFES
MR HEE R R R R R EIERR, 5 H BT TR T AR R I, Hh
PR RS R R G B 2 B LR B ep e, AR REAE . BRI T
MRz 230 . MALZRIE KA, 5H R F%2. 8%, Fi{E FFFE7. 5%, mliEJH AL E
Pk, it 071, S R E, S2BT R B L 7 i SRR L
T HFIME . PMIE R ESRA Aol B SR 2R, g EER b B, @K 7T,
W AN T BT SICPTH KT N F2, PPIIALLA N (. 7 MECR 7 B e 215 %,
WA A R A (H 5 SRR A Fria Tt

Tior i E R A RN, Pl EELTNE B, IR ihg e BT, 2020 =2
B, V4EEFF EA734BP, 104 HAE k& % F4723BP, 105 EJF L47158P, [Efi5 EIF
FIZEH—PUWS EHATTI, TFEAAAG M FAT31BP. 34FAAA S AP F4T30BP. 54FAAA i
Fh_FAT36BP, 14EAAgHFP 4738BP. 3HEAAM R FAT41BP. SAEAASL P - 4T45BP, ST
R A SRR EE Bk

WAEWIN, FET BN SRR AR, AL 4 R BN R i i e B g, 4t
FETEEASHAATF KT, BLE b U s SS9 E H o 3

4.5 MEWNESHLSEAR
AR IR b b R s T U R e BB N 1. 03257T, ARE AN, 4
Uy EIFEIE K N0, 00%, [FI V4T LA LU 25 3 -1, 04%.
§5 HEHEGWE

5.1 MEMREEHHEHNR

i 3 4 L B I L A

Frs T H & (o)
(%)

1| Bas R - -




I 3 A E T IR RO AR TR Bk 4 2020 4R35 2 R

Hrr:

2 | REERE

3| e i BB

777,110, 000. 00

95. 31

Horb: fige

777,110, 000. 00

95. 31

B SCRFIESR

RE BT
5 &

SR R B

20|

TNIRAE R 537

K
Forpre SKWr RIS
iR Sl B

BUTA R F e
it

23, 398, 215. 07

2.87

14, 881, 538. 93

1.83

8195, 389, 754. 00

100. 00

5.2 MEMIRZITI A RIBRERTAS

ARH AR IR AR R BEER

5.3 MEHIRILA AMME GRS #E LB M HEFRIRT 2 R RS R 4

AT A IR AR A SR

5.4 MEMIREF S MF I RNGFBRRAE

s 157 dh

2~ fetirtE )

o e 4 T 1 E EE )
(%)

[H K i %5

2 AT I

3 SR

168, 128, 000. 00

32. 56

Horb: BORTEERL

il Abics

166, 406, 000. 00

32.23

A lb e SR 55 T

384, 456, 000. 00

74. 46

A A CRT Az 4e50)

[F M A B

58, 120, 000. 00

11.26

4
5
6 IS
7
8
9

HoAth

10 &t

777,110, 000. 00

150. 52

b

b=l




I 3 A E T IR RO AR TR Bk 4 2020 4R35 2 R

5.5 MEMARIE A RMME 52 & F7=13E LI R/ M HEFF R BT L4 B 3R B 40

e . i _ i B T e

g | Bl fii o7 44 PR o (5 | ARiE oo B (%)
1 | 112857 19/ %03 450, 000 | 45, 558, 000. 00 8. 82
2 1621018 164 Ll AR 7 — 2% 450, 000 | 45, 252, 000. 00 8.76
3 | 101800275 | 18&/KIMINOOL | 400, 000 | 42,472, 000. 00 8. 23
4 | 101800667 | 18FRAZHMINOOL | 400, 000 | 42,296, 000. 00 8.19
5 | 101800975 | 18BEAZHMINOO2 | 400,000 | 42, 196, 000. 00 8.17

5.6 MEWIRIEA RMME G2 & F ™13E LL AR/ N HEFF R RT 42 B SRRESR R R 1
|

AF AR IR AR FFAT B SCRFIESS

5.7 MEWIRIE A A b & H 7 13E LI K/ HEF RO T 45 Bt e R LB Al
ARG AMERARFFA SRR -

5.8 MEWIREL A SMME G 22 B 7138 LI R/ HEFF B BT 42 BUIE £ 5 BH 240
AT ARG IR ARFFAH BGIE -

5.9 MEMRSFEETR R KBTI 5 18 0L i I
ARSI AT IR ARFFAT ISR I 12

5.10 EMRAE ST I BRI HF LY
AT AR T IR ARFFAT E U0 0L

5.11 HHEAEHEME
5.11. 1 AW A RESHR AT 4ZIFEH19) %03 (112857) . 198 5144702 (1920007)
A A UE SR B R AT EARA AR I BT A, BiERk A dmid H il — 4 N 2 2
ANFFETT . ATTHER. PEUEY £20194E8 A5 H AR KIUES B R A 7 4k
§1 C EHIESR B B 1 AT BUR B i it e 15 (20191315 ) L3RR M JRi20204
6 H 5 H & A B R BRAT IR A FR A R AL T (R AR IR T s (2019) 86%5)

AT IR R AT EARZ BN AL T R L IE 55181, FIR IR R H kSRR P 77 A 4
AN 2 ) 1] 5 A

5.11. 2 ZEHBWE +HRERBIE S S RME N EEERE.

#
oo
b=



I 3 A E T IR RO AR TR Bk 4 2020 4R35 2 R

5.11.3 HABE=HR

P K & (o)

7 HARIE S 6, 504. 40

PCIE 75 5K -

2SI -

VLY@ IPSY 14, 875, 034. 53

HoAt MR -

HAtb -

1
2
3
4
5 YT H K -
6
7
8

&1t 14, 881, 538. 93

5.11. 4 REWIRFEA KA T8 B0 00 ] #5155 BA 40
AN I e AR T R AR RFAT AL T H YK ] e i 5%

5.11. 5 EFHIRAT 4 IR P AAAE Tl S PR B AL Y i A
A AR IR ARFFAT B

5.11. 6 BEAGREMER AL FHRE T
BT DU KRB, 25 Ll 0 73 T2 A0 5 & vE T2 8] o] B AE R 22

§6 JFRAEEHFXE)

BAL: fy
i T S AT 8 A A 500, 021, 050. 00
{85 E%@ﬁAé$%%@ -
s AR SO I 35 <o S e ] 47 i -
ﬁmpﬁﬁgéﬁﬁﬁmhﬁ<hﬁﬁ¢u B
“=7 1A
i T ST IR 2 < A L 0 500, 021, 050. 00
H 5 SO R 8 e N AR 80 S G20, S 1B 5 2 46t 4 0 S 4 0
§7 EHSBFEANEZHERARESRHEALEEFN
BA:
o AR BN AR 4 4 400 10, 000, 000. 00

0t STHIIR) SN / B N A7 4 -
0t ST 1A 52 H /B[] A7 40 -

#
Y]
=i



I 3 A E T IR RO AR TR Bk 4 2020 4R35 2 R

e AR S BN AT (N AR 5 e 00 0 10, 000, 000. 00
e IR R AT e #lE e S Mm% 2.00

§8 WMEHARKEAZREKERSHFHHIBER

R
BB 1 A R |
i H FAEMBUSE | HEES | KEMESE | SRS | K
1y & LL 5] raitb i | FrE
HARR
. k=Y NES]
f; a 10, 000, 000. 00 2.00% [ 10, 000, 000. 00 2.00% | =4
%4
HEEH NS R
i ~ ™ 0. 00 0. 00% 0. 00 0.00% | -
== PNDA
HEZHE NG 0.00 0. 00% 0. 00 0.00% | -
BN E 0.00 0. 00% 0. 00 0.00% | -
HoAh 0. 00 0. 00% 0. 00 0.00% | -
it 10, 000, 000. 00 2.00% [ 10, 000, 000. 00 2.00% | =4
§9 FMBEEFHRRPHEMEESR
9.1 MEWAER—BRERTAEZSHPLPIE R SR 20% )15
& R I A A A T R MR R A S e
% A
AN
i A ol I e W 5 R B
Al Fe B 6 [ ]
Bl 20200401 - ,
# 1 90200630 490, 021, 050. 00 0. 00 0. 00 490, 021, 050. 00 98. 00%

7 AT XU

AEEGATAE B — BB R S S 3 LA B B0 I 20% ) 5 00, 2R BB KBS I T A7 (K2 S iy oRg mT e A2
TRAN PR, B 7 AN BER AR I, B R RE LA B O R AR LR G 577 DASAST B0 BT 1 IR IR, 368 B e ™ AR AR i

TR IR R A EURE ], R B A g3k 21 3 B AR L RE 0 BRI A DR 0o 8k [ S 0 0 7 A B o 3 < P57 3
BUHE T EBOR MBS, o8 T OISR B S B A NI G EE,  FRE BRI SO A I RS T . RIS 7 A1
TP AR E SR AR E, EEAAPREE S S FIAESF R BRAE, BHEaiE i iy, Ziemkn, ek
A NAFAER] BETC 1% B I e [ 455 14 e F 5E <  FR) JXLG: o

9.2 HEHREFIRNAMERRR
AN T TR MR BB R I H A B B

105




I 3 A E T IR RO AR TR Bk 4 2020 4R35 2 R

§10 FENMHEZFR

10.1 £EXHER

it

(1) A [EE 2 1 P b 2R IE 3 F e I U573 B A e I I 5 B 2k e 55 R 11 5

&)

b~

(2) M%& W3 H e T s RO AR T S R R e e A )
(3> (R ERE3AN H e WP U 5 A S sE J5 BB B e 53 1 W )
(4) (PSR sAS H o T s R e SR S S e T B sl
(5) BB MG B ALIE . 2l

(6) FegFBE AL 55 TR : . B

(7> Hp [ 2 ZOR A H AR S

O R

U

/

10. 2 FE/RHE 2R

B BN BRI 30 AN HIAE P

10.3 ERAR

BB PIAEENLI A e 9 I, B TSI ARG, B G BRI [ S B3R SO

HEES

TR PRRSE AR A F & RS H1E400-160-6000, (010) 56517299,
ME: http://www. zrfunds. com. cn/

Rl S EHA R A
20204E07H20H

ST



